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L
(V) f dsx
T F C PG X GE

Mean 215425.3 | 362256.3 | 135362.8 72253.5 25.66532 | -65233.3
Median 64236.35 | 13.35000 | 281334.0 | 59558.96 | 90552.50 | 299122.5
Maximum 655621.0 | 842152.7 | 256360.0 | 221566.85 | 30.20000 | 212320.3
Minimum 87752.00 | 125225.0 | 36562.0 26559.03 | 11.31110 | 40125.00
Std. Dev. 168104.3 | 204450.3 | 77560.78 | 42895.88 | 3.656662 | 47369.76
Skewness 0.896658 | 1.045622 | 1.265223 | 1.520266 | 1.465525 | 1.655223
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Kurtosis 3.178552 | 3.322215 | 3.599654 | 4.956662 | 3.586662 | 4.059232

Jarque-Bera | 2.685221 | 3.312555 | 4.866853 9.99652 7.585542 | 9.566358

Probability | 0.198552 | 0.214453 | 0.078852 0.42251 | 0.032256 | 0.452236

(V) e dso
Cross-
Method Statistic Prob.** sections Obs
Null: Unit root (assumes common unit root process)
Levin, Lin & Chu t* -7.37014 0.0000 9 141
Breitung t-stat -1.68523 0.0289 9 128
Null: Unit root (assumes individual unit root process)
Im, Pesaran and Shin W- -8.58007 0.0000 9 131
stat
ADF — Fisher Chi-square 92.6580 0.0000 9 131
PP - Fisher Chi-square 132.742 0.0000 9 135
(%) &0 dsx
t-Statistic Prob.*
Augmented Dickey-Fuller test statistic 1.263568 0.8798
Test critical 1% level -4.011256
values:
5% level -3.098775
10% level -2.685622
(8) & dsx
Model Summary
Adjusted R Std. Error of Durbin-
Model R R Square the
Square . Watson
Estimate
1 0.998 0.997 0.994 12498.996 1.998
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2 0.985 0.995 0.997 745.336 1.995
3 0.996 0.993 0.998 5558.23 1.996
4 0.997 0.994 0.992 663.339 1.999

a. Predictors: (Constant), TX, GE
b. Dependent Variable: T,F,C,GP

(°) 2o d s>
ANOVA
Model Sum of df Mean Square F Sig.
1 Regression 6.2258E11 4 1.807E11 929.120 .000%
Residual 2.855E9 13 1.945E8
Total 6.958E11 17
2 Regression 4.2335E11 5 1.823E11 936.150 .000%
Residual 2.65E9 9 1.922E8
Total 6.2400E11 14
3 Regression 6.338E11 4 1.902E11 955.150 .000%
Residual 2.862E9 15 1.977E8
Total 7.9335E11 19
4 Regression 5.265E11 5 1.877E11 985.145 .000%
Residual 1.955E9 13 1.966E8
Total 8.3356E11 18

c. Predictors: (Constant), TX, GE
d. Dependent Variable: T,F,C,GP

(V) e dsa

Coefficients?

Model Urgéae?f?ggtzsed Sta”g:{:ized T Sig.
B Std. Error
1 (Constant) 9129.8 4985.66 2.394 .037
X -1.668 0.985 0.445 2.524 .045
GE 1.12 0.527 0.439 2.201 .047
2 (Constant) 14588.7 2516.3 2.622 .052
X -1.974 0.962 0.425 2.495 .041
GE 0.921 0.620 0.448 2.301 .039
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3 (Constant) 2.5545 322.2 2.721 .033
X -1.7523 0.235 0.336 2.366 .052
GE 2.654 0.402 0.399 2.221 .049
4 (Constant) 2.5545 2555.1 2.668 .036
X -1.7523 .895 474 2.296 .044
GE 2.654 412 467 2.234 .048
a. Dependent Variable: T,F,C,GP
(V) a2, dssa>
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